Sentiment Analysis of Financial Reports

OBJECTIVE: Determine the sentiment strength from the financial reports generated by global leaders in financial
services for decision making.

INPUT: Financial reports of 6 banks from 5 financial services from April 2017 to March 2022

........................................
-~ Ss

Input // The LST 7n
- CEEE—— o O . R
- D O D ! | Sy ~, 7 !
.-II_ “IIII C— < S e R VAYS S N =
=0 — — 1T N Y Ny, N \/
=0 — el Y MY ¢
W= — — - cam—— R s A FAY 2N AN O
— REFA=pS, SN-"Ay=
Read sentences Data Cleaning Sentence P/ /\ S § ‘B
Financial uSing Python fI‘OIn Split Sentences (Remove unwanted WordS, Symbols, Embedding i :///// \\\\*:
Reports PDF numbers) +  Static Embedding i Auto Auto
Dense Vector I‘ Decoder Encoder
. \ Sentence Transformer |
Performance of the outcomes from sentiment @ @ % P TSRS o
analysis of the report based on the stock —
market data and financial dictionary oI i
15 Sentiment Analysis V‘V‘N W
16 * Financial Dictionary o o
g Fue Neg False Pos ; Jacard Similarity m ’/l W
a
o -12 300 w
% 10 JMNM\IA MJ\J’%‘JWMV W r‘\ Jﬁ/\}
o . \‘*'V\V A
w False Neg &
5 3.70%
4 100
2
Zera o I [ | I I I I | I [ | I I [ I P | I | I [ | I
Predicted label ' | |
=0 el (" Sentiment of the '
Recall=0.9500 1 .
F1 Score=0.8837 I entire report )

[ /l www.n |t|e .dac.ln m N |T| E Olltpllt 2017 2018 2019 2020 2021 2022



https://www.nitie.ac.in/
https://www.nitie.ac.in/
https://www.linkedin.com/school/national-institute-of-industrial-engineering/
https://www.linkedin.com/school/national-institute-of-industrial-engineering/mycompany/

	Slide Number 1
	Slide Number 2



